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Lampiran 2. Berita Acara Ujian Proposal 
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Lampiran 3. Hasil Olah Data SPSS 

1) Uji Statistik Deskriptif 

Descriptive Statistics 

 N Minimum Maximum Mean 

Std. 

Deviation 

Inflasi 84 1.68 2.72 2.0900 0.45490 

EPS 84 8.07 5654.99 465.4692 888.25558 

DER 84 0.20 16.08 2.2914 3.00975 

Volatilitas 

Harga Saham 
84 0.136 1.449 0.55730 0.275450 

Valid N 

(listwise) 
84     

Sumber: Output SPSS, data sekunder telah diolah 

 

2) Uji Asumsi Klasik 

Uji Normalitas Data 

One-Sample Kolmogorov-Smirnov Test 

 
Unstandardized 

Residual 

N 84 

Normal Parametersa,b Mean 0.0000000 

Std. Deviation 0.25822967 

Most Extreme Differences Absolute 0.122 

Positive 0.122 

Negative -0.058 

Test Statistic 0.122 

Asymp. Sig. (2-tailed) 0.004c 

 Sumber: Output SPSS, data sekunder telah diolah 



89 
 

Uji Normalitas Setelah Transformasi Data 

One-Sample Kolmogorov-Smirnov Test 

 

Unstandardized 

Residual 

N 84 

Normal 

Parametersa,b 

Mean 0.0000000 

Std. Deviation 0.46780768 

Most Extreme 

Differences 

Absolute 0.073 

Positive 0.039 

Negative -0.073 

Test Statistic 0.073 

Asymp. Sig. (2-tailed) 0.200c,d 

      Sumber: Output SPSS, data sekunder telah diolah 

Uji Multikolinearitas 

Sumber: Output SPSS, data sekunder telah diolah 
 

 

 

 

Coefficientsa 

Model 

Collinearity Statistics 

Tolerance VIF 

1 (Constant)   

LN_X1 0.992 1.008 

LN_X2 0.984 1.017 

LN_X3 0.985 1.016 
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Uji Autokorelasi 

Model Summaryb 

Model R 

R 

Square 

Adjusted 

R Square 

Std. Error 

of the 

Estimate 

Durbin-

Watson 

1 0.395a 0.156 0.124 0.47650 1.810 

    Sumber: Output SPSS, data sekunder telah diolah 

Uji Heteroskedastisitas 

 
 
 
 
 
 
 
 
 
 
 

        Sumber: Output SPSS, data sekunder telah diolah 

 
3) Uji Regresi Linier Berganda 

 Sumber: Output SPSS, data sekunder telah diolah 

Coefficientsa 

Model 

Unstandardized Coefficients 

B Std. Error 

1 (Constant) 0.254 0.277 

LN_X1 -0.845 0.253 

LN_X2 -0.067 0.041 

LN_X3 -0.008 0.048 



91 
 

4) Uji Hipotesis 

Uji-t 

Coefficientsa 

Model t Sig. 

1 (Constant) 0.914 0.363 

LN_X1 -3.344 0.001 

LN_X2 -1.654 0.102 

LN_X3 -0.171 0.865 

      Sumber: Output SPSS, data sekunder telah diolah 

Uji-F 

ANOVAa 

Model F Sig. 

1 Regression 4.916 0.003b 

Residual   

Total   

      Sumber: Output SPSS, data sekunder telah diolah 

 

5) Uji Determinasi (R2) 

Model Summaryb 

Model R 

R 

Square 

Adjusted 

R Square 

Std. Error of 

the Estimate 

1 0.395a 0.156 0.124 0.47650 

   Sumber: Output SPSS, data sekunder telah diolah 

 






